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This textbook is an introduction to probability theory using measure theory. It is designed for graduate
students in a variety of fields (mathematics, statistics, economics, management, finance, computer science,
and engineering) who require a working knowledge of probability theory that is mathematically precise, but
without excessive technicalities. The text provides complete proofs of all the essential introductory results.
Nevertheless, the treatment is focused and accessible, with the measure theory and mathematical details
presented in terms of intuitive probabilistic concepts, rather than as separate, imposing subjects. In this new
edition, many exercises and small additional topics have been added and existing ones expanded. The text
strikes an appropriate balance, rigorously developing probability theory while avoiding unnecessary detail.
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From reader reviews:

Johnna Chapin:

Why don't make it to become your habit? Right now, try to prepare your time to do the important action, like
looking for your favorite reserve and reading a reserve. Beside you can solve your condition; you can add
your knowledge by the publication entitled First Look at Rigorous Probability Theory. Try to make the book
First Look at Rigorous Probability Theory as your good friend. It means that it can being your friend when
you feel alone and beside regarding course make you smarter than previously. Yeah, it is very fortuned for
you. The book makes you a lot more confidence because you can know anything by the book. So , we need
to make new experience and knowledge with this book.

Daniel Gomez:

Your reading 6th sense will not betray you, why because this First Look at Rigorous Probability Theory e-
book written by well-known writer who knows well how to make book that may be understand by anyone
who have read the book. Written within good manner for you, leaking every ideas and producing skill only
for eliminate your own personal hunger then you still uncertainty First Look at Rigorous Probability Theory
as good book not just by the cover but also with the content. This is one guide that can break don't judge
book by its handle, so do you still needing another sixth sense to pick that!? Oh come on your looking at
sixth sense already told you so why you have to listening to an additional sixth sense.

Clarence Anderson:

In this period of time globalization it is important to someone to find information. The information will make
a professional understand the condition of the world. The health of the world makes the information better to
share. You can find a lot of referrals to get information example: internet, paper, book, and soon. You will
observe that now, a lot of publisher this print many kinds of book. Often the book that recommended for
your requirements is First Look at Rigorous Probability Theory this book consist a lot of the information
from the condition of this world now. This kind of book was represented how does the world has grown up.
The terminology styles that writer make usage of to explain it is easy to understand. The particular writer
made some research when he makes this book. That's why this book ideal all of you.

Anita Rhodes:

In this era which is the greater man or woman or who has ability in doing something more are more special
than other. Do you want to become certainly one of it? It is just simple approach to have that. What you
should do is just spending your time almost no but quite enough to experience a look at some books. One of
the books in the top list in your reading list is actually First Look at Rigorous Probability Theory. This book
that is qualified as The Hungry Mountains can get you closer in turning into precious person. By looking up
and review this publication you can get many advantages.
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